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Currency Analysis (B)  
 

 Coverage  
 

 GOLD 

  DXY 

 EUR/USD  
 GBP/USD  

 JPY/USD   

 AUD/USD  
 

 Attached, the Chart list & specific Charts (below). We have selected charts that has some distinct characteristics:  

 Selected  Currency have up to (3) Analytic Charts as Titled below  

1. MA / PATTERN/ OSCILLATOR  Analysis  

2. Poly Trend Analysis ( If Applicable) 

3. Correlation Ratio Analysis USD v/s SPX, GLD   

4. PEC Analysis. ( If Applicable) 

5. Sentiments ( if Extreme character) 

 Appendix -  OBJECTIVE , HISTORY  of past Signals &  POM Key Criteria 

 

 



SPX – “ Special Situation” 
 

 Market is in Correction Mode as expected fueled by move in USD moving towards its BULLISH TOP 
 

 Having proved its merit ,  POM 14 – CZ ( 1226-1255) as  announced to accumulate HEDGES .   POM 
14 regime on SPX mandates “ Fully Hedged Position” on Positions that were taken  at POM 12 
earlier at 1080 

 

 POM’s & its CZ areas are best places to make decision to achieve for most favorable Risk / Reward 
rather than participating in middle of the trend.   

 

 Our final price target of this current Oscillation remain well in tact  to  the target  @ 1125( as stated 
in our Previous Reports) . At 1125 we will cover our remaining HEDGES . 
 

 And then beyond that look for  Trigger POM 12 for NET LONG 
 

 Current Alert – 11/22 – Triggered POM 13 @ 1189 . Our POM 13 call  is  Risk Management call ( 
Usually completion of 1st ABC down into CZ) is Applicable mostly for positions taken at POM 14. 
Areas  to Rebalance Beta & Net Exposures based on individual Portfolio Objectives). For us it mean 
partial Covering of Hedges on positions taken at POM 14 .  
 

 Market having jumped the POM 13 – CZ ( ice) needs to come back quickly into the CZ . IF NOT,  it 
runs into the Risk of Running into our POM12 Target 1125. AND then  will need  quite a bit of force 
to go back above CZ 1195-1200 on rally attempt    

 

 RISK MANAGEMNT - For Positions “ Not in Sync with previous POM‟s or its CZ with its entry or 
exits , Especially the NEW FRESH Overweight LONG Position, the best Risk management Stop 
could be @ 1178  (  to cover all Risk of  market volatility)  

 

 For all details refer to our Monday's A # 1 MS release - SPX has been following the “ Price Path” 
within POM‟s and CZ. Correction has been as expected  
 



 

Alert – For E # 2 – Growth Equity 
 This Portfolio is currently HEDGED Under Risk Management – We announce this AM @ open to l 
close ( ½ Position on that SPX Hedge) 

 The 2nd Half position will closed either when our Target 1125 SPX is reached or Close above 1200 
( whichever comes first) 

 

 
 Objective   

 

 

Focus is on the short term and Intermediate term turning points of the Currencies via Integrated Methodologies of POM’s 

and PEC’s overlay.  It utilizes multiple input signal from PEC derived with ABCD Price projections, where D price point to 

be validated via Price Oscillation Model ( POM) .  POM’s price & Quality volumes (PQV) , patterns conclusions is  derived 

to overlay  POM /PEC gives a Confluence Price Zone “ around D Zone” ( within +/- 1.5% variation ). This is ACTIONABLE 

ZONE,  on scaled in entry with  stops if required on other side of confluence) with margin for volatility & Risk tolerance. 

This is supplementary Analytics to add value to RA/ RI Framework for Risk Management. 
 
 

 All CZ  / PEC D / POM’s – Marked on charts ( in color)  below has been Announced on Real time in our Previous 

Reports prior to Price shifts.   

 
 Stops always on other side of CZ @ value based on Portfolio’s Objectives & Risk tolerance. 

 

 POM / PEC D Conclusions to be cross verified by other methods prior to final decision 

 

 For Maximum utilization of POM / PEC –D Process for Risk Management. Refer to the Appendix below for guidelines 

on maximization of Market Observation     

 

 

 In Some Charts, there may be possibility of  1- 2 days of delayed chart data due to  processing and  preparation time 

involved prior to release 
 



 

 

 Currency – “ Signals & Projections”  
     

 Trading & Investment Conclusions ( update) 
 

 (2) Groups of Currencies below -  ( Refer to the Charts  for  CZ & PEC –D  for ACTIONABLE AREAS )-  

( within +/- 1.5% variation) with stops around CZ- Confluence Zone  for risk management 

 

 PRICE PATH - Our Mid term Triggers are stated ( below) However Risk management within 
Bullish / Bearish Trading  moves around CZ to CZ  are indicated on charts. Stop - Loss around 
these areas are critical for Risk Management & sudden volatility 

 

 GR – (1) – DXY, EURO & GBP -   
 
 

1. DXY –     Triggered CZ – 71 -73  - Stop below 71   
  

           
2 EUR/USD –   Triggered PEC D  @  1.45, still intact - Stop 1.49   

 
         

3. BGP/USD –   Triggered. PEC D  @ 1.63, still intact - Stop 1.69 
 

           

 GR – ( 2)  - AUD  & JPY –  
 

 
1. JPY/USD  -  Trigger. PEC D  @ 76 / Stop 74.5 

 
 

 AUD/USD -    Triggered. PEC D  @ 1.09  still intact – Stop 1.11 
 

          

           



 

 
 



 

 
 
 

 
 



 
 
 



 
 
 



 
 
 



 

 
 
 



 

 
 
 
 
 



 
 

 EXTREAME Sentiment Analysis ( 3
rd

 Party Data )  

Courtesy :  SENTIMENT TRADERS  
 
 
 
 

 SENTIMENTS - GOLD – PUBLIC OPINION      
 

 
   Comments –  NO  EXTREMES  
 
 
 In spite of huge rally still sentiments are not extremes – Suggests after retracement, the rally has more to go     

 

 SENTIMENTS - RYDEX CASH FLOW       
 

 
Comments – NO  EXTREMES 
 
 
In spite of huge rally Rydex Flow has not changed much  – Suggests after retracement, the rally has more to go     

 
 SENTIMENTS - GOLD – COT       

 
 
Comments – NO  EXTREMES 



 
 



 

 
 
 

 



 

 



 

 CORRELATION  RATIO ANALYSIS 

 

Inter market Analysis  – USD v/s SPX  

Inverse Correlation to continue  

 
Comments – NO CHNAGE 

 

Inter market Analysis  – USD v/s GOLD  
 

Inverse Correlation to continue  

 
Comments – NO  CHANGE 
 
 
 
 
 
 
 
 
 



 

 
 

  
 



 
 



 

 
 
 
 



 

 
 
 
 
 



 

 
 

 
 



 

 
 
 



 

Appendix 
 

 Key Points for Full utilization of SP- Reports 
 

 Maximum  Utilization of  various POM’s , CZ’s & ABC’s – for  Risk Management  & full 
enhancements on CZ pricing & CZ-PQV Timeliness 
 

 At Top down Level –  Triggers around POM’s  -Mid  term  & CZ’s -  Short term –  ( CZ’s  happens  in between the POM’s ) . 
Critical component for Clean execution is to maintain ongoing updated  data base spreadsheet of CZ’s Pre announced in  SP 
releases prior to price shifts. These inputs when Computerized Daily Monitoring, Triggers, Timely PQV validations, Price 
projections Alerts on real time should warn in timely manner to take action. .  
 

  Rebalancing Pre Planned procedure at Triggers – “  Rebalancing % of Overall Position Sizing” ,  Beta & , Net Exposures 
sizing depending on each  Portfolio’s Objective & Risks Tolerances for either Recycling of Capital or Fresh capital.   
 

 Key points for Risk Management  
 

  Hard Stops around CZ’s   
 STOP SELL- “ early warning Alerts”  in fast moving markets, Over night Day / Night ( IST) time delay Risks.  
 Cross verification by Other Methods 

Computerized Daily Monitoring, CZ Triggers, Timely PQV validations 
 

 2. CZ – Tracking     
 

  Programing - “Time/ Price Displacement, Supply / demand  Activity Bar Analysis” –   
 

 

  At “Institutional Grade - Price , Volume with Time Integration 

  Supply / Demand Activity bar Analysis – Real time.  
 Candlestick – Price displacement  Algo Programing experience  at CZ Validation for Triggers 

 
 
 



 

 

 
 



 
 

  
 
 

 
 

 
    Disclaimer : The information in this report has been taken from sources believed to be reliable but   
     SG Capital  Research does not warrant its accuracy or completeness. Any opinions expressed       
     herein reflect our judgment at this date and are subject to change. This document is for private  
    circulation and for general information only. It is not intended as an offer or solicitation with respect  
    to the purchase or sale of any security or as personalized investment advice. SG Capital  
    Research or its Author does not assume any liability for any loss which may result from the reliance  
    by any person or persons upon any such information or opinions. These views are given without  
     responsibility on the part of SG Capital Research or its officials. No part of this report may be    
     reproduced in any manner as Author reserves the distribution rights. Under Copyright 2002 Act: It is  
      a violation of federal copyright and  imposes liability for such infringement. 
 

 


